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IEOD Data Import in AmiBroker (NSE F&O Segment) :
This manual describes how to import IEOD data of NSE Futures & Options Segment in AmiBroker
(which is sent everyday evening after market hours) . If you are using any other charting
platform, please refer to platform specific help.
The details of the data sent are as follows:

● Intraday data with 1min timestamp
● entire NSE F&O Segment
● Contains Open, High, Low, Close, Volume and Open interest.
● in CSV format
To import the data in AmiBroker for the first time, you will need to create the database in
AmiBroker and use Import Wizard. Once this is done, you can import the data next time onwards
just by selecting the file(s) to be imported. Following procedure explains how to do this
step-by-step.

● Start AmiBroker.
● Click on File>>New>>Database which opens a dialogue box as shown below.

● Enter the new database name (you may select any name as per your choice), uncheck
‘Load this database at startup’ checkbox and click on Create button.
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● Then select ‘Local Database’ as Source, 25000 as ‘Number of Bars’ and ‘1 minute’ as base
time interval as shown below and click on ‘Intraday Settings’ button.

● In the window that opens, do the settings as shown in the screenshot below. Once done,
click on OK of both the open windows.



● After creating the database as explained above, click File>>Import Wizard.



● Select the file to be imported by using ‘Pick Files’ button and then click Next.

● In the Window that opens, do the settings EXACTLY AS SHOWN in the screenshot below
and click next.



● Save this format with some name as shown in the screenshot below (so that you can use
the same format every time) and click OK.

● If you have followed the procedure correctly then the data of the first file will be
imported in AmiBroker. You can then select the symbol of your choice from Symbols
Window to see its data. See below.



● Next time while importing the data file, simply select File>>Import ASCII and from the
dialogue box that opens, select the file to be imported and correct format in ‘Files of type’
as shown below and click on Open.
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Intraday 1 Minute data: Free
Download
Posted on January 6, 2017 by admin

Good news for all Intraday traders who want to backtest their system on Historical data. Below is
the download link for Intraday 1 Minute data for Nifty and Banknifty spot. Date range is from Jan
2008 till today. We’ll update it at the end of every month

Download link for Intraday 1 minute data

If you want to download data only for the recent month click here.

The zip file contains year wise data files for Nifty and Banknifty. Also, it contains a consolidated
folder which contains all the data files. You can simply select all the files from the consolidated
folder and import it to your favourite backtesting platform.

How to import Intraday 1 Minute data into Amibroker
Step 1: Open Amibroker and go to File–>New–>Database. In the database settings screen,
enter values as given in the below screenshot.
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Step 2: Click on ‘Intraday Settings ‘ and input values as per given screesnhot:



Step 3: Click on OK. It will create a new database for your intraday data. Now click on
File–>Import Wizard. The following screen willl open. Click on ‘Pick Files’ and select one or more
files from the data you downloaded.



Step 4: In the next screen, enter the values exactly similar to the below screenshot:



Step 5: In the next screen, enter your Format description and Format file name. Then click on
Finish. This wil import data from all the files you selected.

Step 6: Now, to import the entire data set, go to File–>Import Ascii. Select all your data files in
the next screen and click on Open. Depending on the volume of data and speed of your
computer it may take 5 minutes to 1 hour.
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How To Import Intraday Data Into Amibroker

A step by step tutorial on How to Import Intraday Data into Amibroker. To be specific this
post is in relation to import of intraday data into Amibroker which is available on this
blog which you can find here. The process of import of Intraday End of Day Data IEOD
into Amibroker remains more or less same but in this post I am giving the format files
needed for the posted data and also the code required to be implemented in
the import.types file.

First Download these two format files needed for the data available on this Blog. Some
data is available in csv format , some other are available in txt format , thats why the
two format files.

Link for the file named IEOD TXT 
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Link for the file named IEOD CSV

Also note these two codes which are to be added in the IMPORT.TYPES file in the format
folder. The images below will show in detail.

----------------------------------------------------------
IEOD TXT Format (*.txt)|*.txt|IEOD TXT.format

IEOD CSV Format(*.csv)|*.csv|IEOD CSV.format
-----------------------------------------------------------

So first we begin with the first step of setting up a new database in Amibroker:

To import the intraday data into amibroker we first need to create an intraday database
in Amibroker with compatible settings for the intraday time frames.

https://drive.google.com/file/d/0B50KMkmGgTNoLVFmRjlZYUpLVlU/view?usp=sharing


Few settings for the Intraday Database which will be required to implement for smooth
functioning of the charting platform.

The data which is available for download at this blog is for Nifty related instruments.
However if we can get Commodities data and want to integrate that into the same
database then in Intraday settings we will have to make a few modifications in the
timing of the exchanges. This will be shown in the below image



Very important step which now comes is that you have to place the above given format
files viz. IEOD TXT and IEOD CSV in the folder shown in the image given below.

Also notice the IMPORT.TYPES file already available in the Formats Folder. In this File you
will have to add two lines of small code for both CSV and TXT formats.

IEOD TXT Format (*.txt)|*.txt|IEOD TXT.format
IEOD CSV Format(*.csv)|*.csv|IEOD CSV.format



After completing the above steps required for the process of data import now we will
begin the process of the data import step by step. As the data formats have been placed
already in the formats folder and changes made in the Import.Types file therefore we do
not require to use the Import Wizard option. Rather we would use the Import ASCII
option.





Select the files to be imported and click open. Amibroker will import the data swiftly.

This completes the whole process of the steps needed to Import Intraday Data Into
Amibroker.


